EL‘/NM\IA\_S WITH No Z2FRes
Dnv A F‘/-}CE_ o THE %ID(S‘(




Fé ([%, W/J WITH N6 2€R06S
O

~N
— = “EACE oF
X fD (U)l:]D%]P
v\,
()& CUL:rr Bipis kK






QE@ONJM@ -Woeeoeman CHARAC TeRi2C
wHEN tEw) = 2 t;k?wk 7 O

[jIEN | For (2( =
W € M = |

CAN BE FACTORED AS
ll,(%l w)l?— W HERE ¢ 66[%1“’]

NAS NO 2ZER6S (N [])2'




C HARACTER\ ATy Dok IV
—TeRrms 0F MOMEN TS 0oF

\ 10‘2\ lolul . ’E"Z
{(%,h ~) Z’T/ ¢t

NoTE © MEASURES
/I {0\;1 L,LA_,\L\ ARE (ALLEP

1c 1T E(
pz 10 T ' @6?—!\5‘






ALL Nov2fRO £ ?mm |

/



(”\Sgi}C(ATED INNER PR() DVCT

\/__/NM

Associaten HLBEE SEA CE

s
= (% <o)



GEK on (ro — WO ERSE AN

GI'UEM A PTF 67

G~ N CHARFCT ERTE  WHEN

ERsS oN D&

3[3'&_ Cfleb"] (No

r—

S5. T 'j MATCHES A BERWSTEW = 52860

yilie

MEASURE

Q W (gll'lkalm'
Jler%

&(’(3?: e @ 0°






¢ CLD(EL\/ Recated To

AUYTOREGRESSINVE MODELS  Fol
SPATIAL STATONARY PRICESSCS”
¢ j:uTEﬁE-_STwG BY-PRoovuCT s

ColE- WERMER., S0S fRmylLA

(EQuNPLENT To A(\Joé NEQUALITY
AnNO ACLERs P THM N ﬂ) )




&:
i
VAN,
[N
0
'’
- AR
X¢
A
R
A
CT
&
R
[ 2
£

ﬁ
R
E
gf'\li )lﬁ-g
---I'i | .
| L CM
%E

(¥ TR
S
wE?-le): g
| D
f < g—;(r(:@
Q(‘W] \1 lOlé (OLAJ
z
HA T)Ll
N
N
o {ER
Q
S

o~ T
1
X
D
And DE
A
cE A
_
(V‘NU

fmST
8




COARACT SR AN DIFFICULT
<o S TAVE,

GOf\L ; F%EQE(JT A NEW AYD SImPLER
—— H|LreeT seace GEsmETRIC

CPARACTEZIZA TN AS WELL AS
APTLICATONS AND ERTENSION D



/r\/\{\l\’ é\l VEN A Eﬁ .E?ZJTQ Jv’aam sj

b A -
o . TFAE

/

(B3) ﬁ Cav e REPREPENTED USWG; J
A BEENSTEIN-SEGQ MEASRE [ 2
MrlEf?f: f(;([qﬁwl Has No +ER S [ A ’[S_KCD

(SFU’I*?HtF"T OR. THOCGONM_ITY Cawolle)

CloSE To
( M ATRIX CondI Tion ) ¥/ &1 ’THM)






|
I-ET En ?"‘m‘ewﬁiw‘) ni‘/;?—l 9w?~

M
pee: A PR D sacores Tee

e |
ARSI P |F K. ¥.<¢
h-1 g

s T
(K@K = &
(2. K —‘-?;KL

\
) il <R <



SPLIT-SHIFT odd =

g;‘ . K o8

s, . -Kow olp
(&WTHM<:='>’T /Kfﬁoi>



T " ba PTF

TN P Reﬁesw‘m% LE AS A B- >,

v~

MEAS VR E () Ac“’ WNHERE fQ(f[?. lN-l
o [JAS NO FERSS (N TXD

s (VE WRITE r(:& o8 0\(2—)\9(%3

O b sl iR,
e AGEFLENGEI N 1D

g —
\H’EN) 7 Ssa TSIy (HE
S\PL[T,SH[(T Cou®IlTloN USH\IC\-'”



N THE Def of SPLIT-SHIF T

TE é_llm_: L(l@ |(Z

|

¢ -K ek, @ Lp






m: u Fé(fille )A"jr:(hxm)
0? HAS NO LERLBS 9N Tx D

0 p(2,0) HAS n, eRs v D, SET h=n-n,
& |

S r(:é{l/J) = ‘Chwm\(’(% IE‘;)

HASs THE FollowiNG

£ S
(MQ&N\(T\AN) Sum of gé\é’q’;ﬁ



\f(—ftw) \f(’LW)

((-12) 2)(2 A Gl '-2716 (lew)t(Z)
46 ,W[>2lC(:2w)

&

wn HERE {,L\jf £H9RM ON. BPASIS =5 {(2
78§ FoRm o se515 FOR K

3(373 FokM o N . fasis FoR gz

ﬂlM.-[



To
CDR é@‘”’] W/ Vo ZERDS ouﬂ

ANO ef;(z‘w = Lw” ?(%Ifw) |

B B ) (") D 1) ¢

Fol SOoME UMITARY (‘D‘ G)
C O

TRansEEr TncTion REPRESENTATION



/rwo g?@aﬁl_ CASE D
N ——————
o N, =0 = r Vo 1ERS ow [D°
N“> C‘DL_{'—'V\’—ERMEE
SR F0RMAMLA
e Mm=0 = F(%)w):f(:z»\

~p ScHuR—(o Hn METHOP

o R Coun~nTING RoDTS
N AnD 00 TSIDE IU'



Q : j"’"F ()Q Cﬁ:‘”’] HAS No ZERoS

rZJ—lz

~
7 pMERELT ON - 15 THeRE







T \S THE
Whla _

/\/\ATE\\# CouD\VTUWUN

e CASIER To CHECK

o PECVEALS LESS ABoUT

HILbeeT SPACE GEOMETRY
THaN SPLIT— SHIET Cond(TION

e ClosC TO ORI GIN KL
GERONIMOD - [LIEV TTHM






% : A F\)TW j T) SﬁTI\S‘{I\eg

J(HE_ MA-T\?\)( (oo IF

o THE INUARIANT SUBSPACE of T
CENERRTED & THE Ravee ofF

\s IN THE KRRNEL of A

AT B=© =0 ni

(L0SE To oRIGINAL CERIWMO-ILIEY
COHB(H()N)



